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MOTTO

“Seize the day, or die regretting the time you lost”
(Avenged Sevenfold)

“Aku tidak peduli, walaupun aku harus mati untuk mengejar impianku."
(Monkey D. Luffy)

“Conceive, Believe, Achieve.”
(Michael “The Count” Bisping)

“Be fearful when others are greedy and to be greedy only when others are fearful. ”
(Warren Buffet)

“Paksa otakmu berfikir jika kau tidak ingin mati.”
(Levi Ackerman)

“I don't fight for the money. I fight for my legacy. I fight for history. I fight for my
people..”
(Khabib Nurmagomedov)
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ABSTRAKSI

Tujuan penelitian ini ditulis agar mengetahui bagaimana analisis pengaruh
kinerja keuangan dan dampak pandemi covid-19 terhadap return saham perusahaan
agrikultur. Uji yang digunakan adalah analisis regresi linear berganda dengan metode
purposive sampling. Diketetahui sampel perusahaan agrikultur yang terdaftar di BEI
dalam periode tahun 2019-2022 dengan jumlah 66 sampel dari 17 perusahaan.
Regresi linear berganda digunakan untu menganalisis data. Penelitian ini
menunjukkan bahwa variabel return on assets dan debt to equity ratio berpengaruh
signifikan terhadap return saham perusahaan agrikultur. Sedangkan untuk variabel
current ratio, book value, dan ditunjukan bahwa tidak berpengaruh secara signifikan
terhadap return saham perusahaan agrikultur. Sampel yang digunakna hanya
perushaan agrikultur dan mengurangi tingkat genealisasi. Dalam pandemi pada masa
ini adanya reaksi pasar dimana pandemi memiliki pengaruh tehadap return saham
dikarenakan pada masa pandemi saat ini dimana kebutuhan pangan dan konsumsi
sangat dibutuhkan dan perusahaan agrikultur yang mana menyuplai hal tersebut terus
bisa beroperasi dibandingkan dengan sector usaha lainnya yang mana sebagian besar
perusahaan melakukan pengurangan produksi atau pemberhentian operasional usaha
dikarenakan tingkat kasus virus korona sangat tinggi.

Kata kunci : Current Ratio, Book Value, Return On Assets, Debt To Equity Ratio,
Pandemic Covid-19, Return Saham.
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ABSTRACT

The purpose of this study is to analyze the effect of financial performance and
the impact of the covid-19 pandemic on stock returns of agricultural companies. This
study uses a multiple linear regression analysis and use purposive sampling method
test with a sample of agricultural companies listed on the Indonesia Stock Exchange
in the period 2019-2022 with a total sample of 66 from 17 companies. The data
analysis technique used is multiple linear regression analysis. The results of this
study indicate that return on assets and debt to equity ratio pandemic have a
significant effect on stock returns of agricultural companies. Meanwhile, the current
ratio and book value, have no significant effect on stock returns of agricultural
companies. This analysis only uses a sample of agricultural companies, so the
generalizability level is lacking. In the current pandemic there is a market reaction
where the pandemic has an influence on stock returns because during the current
pandemic where food and consumption needs are very much needed and can continue
to operate compared to other business sectors where most companies reduce
production or the cessation of business operations due to the very high rate of corona
virus cases.

Keywords : Current Ratio, Book Value, Return On Assets, Debt To Equity Ratio,
Pandemic Covid-19, Stock Return.
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